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ABSTRACT

Almaida Mutiatasya (2023). Effects of Firm Size, Corporate Social Responsibility
(CSR), and Good Corporate Governance (GCG) on Stock Returns in Mining
Sector Companies Listed on IDX Period 2018-2020.

Advisor : Rusdayanti Asma, SE, M.Si.

The purposes of this study are to test and analyze the effect of firm size,
corporate social responsibility and good corporate governance on stock returns.
Firm size in this study is measured by total assets, CSR uses the GRI G4
indicator, the GCG mechanism uses managerial ownership and institutional
ownership.

The population of this study are mining sector companies listed on the
Indonesia Stock Exchange in the 2018-2020 period. The sample was selected
using purposive sampling method and obtained a sample of 16 company samples.
The analysis technique in this study uses multiple regression analysis through the
SPSS for windows version 21 program.

Results of this research indicate that firm size, corporate social responsibility and
managerial ownership have no effect on stock returns, institusional ownership

have an effect on stock returns.

Keywords: Firm Size, Corporate Social Responsibility, Stock Return, Good

Corporate Governance, Managerial Ownership, Institutional Ownership.
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ABSTRAKSI

Almaida Mutiatasya (2023). Pengaruh Ukuran Perusahaan, Corporate Social
Responsibility (CSR), dan Good Corporate Governance (GCG) terhadap Return
Saham Perusahaan Pertambangan yang Terdaftar di Bursa Efek Indonesia (BEI)
Periode 2018 - 2020.

Pembimbing : Rusdayanti Asma, SE, M.Si.

Penelitian ini dilakukan untuk mengetahui dan menganalisis pengaruh
ukuran perusahaan, corporate social responsibility dan good corporate
governance terhadap return saham. Ukuran perusahaan dalam penelitian ini
diukur dengan total aset, CSR menggunakan indikator GRI G4, mekanisme GCG
yang digunakan adalah kepemilikan manaerial dan kepemilikan institusional.

Populasi dari penelitian ini adalah perusahaan sektor pertambangan yang
terdaftar di Bursa Efek Indonesia pada periode 2018 - 2020. Sampel dipilih
menggunakan metode purposive sampling dan diperoleh sampel sebanyak 16
sampel perusahaan. Teknik analisis dalam penelitian ini menggunakan analisis
regresi berganda melalui program SPSS for windows versi 21.

Hasil penelitian menunjukkan bahwa ukuran perusahaan, corporate social
responsibility dan kepemilikan manajerial tidak berpengaruh terhadap return
saham, kepemilikan institusional berpengaruh terhadap return saham.

Kata Kunci: Ukuran Perusahaan, Corporate Social Responsibility, Return
Saham, Good Corporate Governance, Kepemilikan Manajerial, Kepemilikan
Institusional.
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