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ABSTRACT

Syarifah Rizga Firdha Ikrima. 2024. The effect of Return On Assets (ROA),
Return On Equity (ROE), Earning Per Share (EPS) on Sock Return (Sudy of
Property & Real Estate Companies Listed on the IDX in 2018-2022)

Advisor: Redawati, SE., M.Fin

This research has aimed to analyze the effect of Return On Assets (ROA),
Return On Equity (ROE), Earning Per Share (EPS) on Sock Return in Property &
Real Estate Companies Listed on the IDX in 2018-2022. The population in this
study were property & real estate companies listed on the IDX in 2018-2022. The
sampling technique used is purposive sampling and obtained 12 companies with a
research period of 5 years, in order to obtain 60 sample data. The data analysis
method in this study is multiple linear regression using SPSS software 26.

The research results show that Return On Assets (ROA) has a significant
positive effect on stock returns, Return On Equity (ROE) has a significant negative
effect on stock returns, Earnings Per Share (EPS) has no effect on stock returns.

Keyword: Return On Asset, Return On Equity, Earning Per Shere, Stock Return
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ABSTRAK

Syarifah Rizga Firdha Ikrima. 2024. Pengaruh Return On Asset (ROA), Return
On Equity (ROE), Earning Per Shere (EPS) terhadap Return Saham (Studi
Perusahaan Properti & Real Estate yang Terdaftar di BEI Tahun 2018-2022).
Pembimbing: Redawati, SE., M.Fin

Penelitian ini bertujuan untuk menganalisis pengaruh Return On Asset
(ROA), Return On Equity (ROE), Earning Per Shere (EPS) terhadap Return Saham
pada perusahaan property & real estate yang terdaftar di BEI tahun 2018-2022.
Populas dalam penelitian ini adalah perusahaan property & real estate yang
terdaftar di BEI tahun 2018-2022. Teknik pengambilan sampel yang digunakan
yaitu purposive sampling dan diperoleh 12 perusahaan dengan periode penelitian
selama 5 tahun, sehingga diperoleh 60 data sampel. Metode analisis data dalam
penelitian ini adalah analisis regresi linier berganda dengan menggunakan software
SPSS 26.

Hasil penelitian menunjukkan bahwa Return On Asset (ROA) berpengaruh
positif signifikan terhadap return saham, Return On Equity (ROE) berpengaruh
negatif signifikan terhadap return saham, Earning Per Share (EPS) tidak
berpengaruh terhadap return saham.

Katakunci: Return On Asset, Return On Equity, Earning Per Shere, Return Saham
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